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Note: I have developed a better way of estimating the variances in the meanwhile, see here.A Windows program package for performing the decomposition and the variance estimation is available here.
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http://www.semverteilung.vwl.uni-muenchen.de/mitarbeiter/es/paper/schlicht_variance-estimation-in-random-coeff-model.pdf
http://www.semverteilung.vwl.uni-muenchen.de/mitarbeiter/es/linkpages/linkpage-vc-package.htm
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